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Abstract

This paper investigates some nonlinear third-order ordinary differential equations and
inclusions with anti-periodic type integral boundary conditions and multi-strip
boundary conditions. To establish the existence results for the given problems, we
apply standard tools of fixed point theory for single-valued and multi-valued
problems. The results are illustrated with the aid of examples.
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1 Introduction

Boundary value problems for nonlinear differential equations arise in a variety of areas of
applied mathematics, physics and variational problems of control theory. A point of cen-
tral importance in the study of nonlinear boundary value problems is to understand how
the properties of nonlinearity in a problem influence the nature of the solutions to the
boundary value problems. Much of the work on the existence of solutions to the bound-
ary value problems involves second-order differential equations. Third-order differential
equations arise in a variety of problems ranging from the study of regularization of the
Cauchy problem for one-dimensional hyperbolic conservation laws [1] to nano boundary
layer fluid flows [2] or to describe the evolution of physical phenomena in fluctuating en-
vironments [3]. Examples include many famous equations in mathematical physics, such
as the Korteweg-de Vries equation [4]. Some results concerning the existence of solutions
for third-order differential equations can be found in [5-17].

Inrecent years, computational fluid dynamics (CED) techniques have been used increas-
ingly by researchers seeking to understand vascular hemodynamics. Most of the CFD-
based hemodynamic studies so far have been conducted to represent in vitro conditions
within restrictive assumptions. These studies under in vitro conditions are well suited to
investigate basic phenomena related to fluid dynamics in vessels models but are not fully
representative of actual patient hemodynamic conditions. In fact, CFD methods possess
the potential to augment the data obtained from in vitro methods by providing a complete
characterization of hemodynamic conditions (blood velocity and pressure as a function
of space and time) under precisely controlled conditions. However, specific difficulties in
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CED studies of blood flows are related to the boundary conditions. It is now recognized
that the blood flow in a given district may depend on the global dynamics of the whole
circulation. Consequently, it is sometimes necessary to couple the 3D blood flow solver to
a low-order model for the entire vascular system [18]. A second difficulty is related to the
limitations of the existing in vitro anemometry techniques. Indeed, the space resolution
is far too coarse to tackle even the largest scales of the blood flow details. As a conse-
quence, the boundary conditions (e.g. the instantaneous velocity profile at the inlet sec-
tion of the computed domain) are unknown for an in vitro blood flow computation. Most
of the times, one assumes some analytical space-time evolution for prescribing the inlet
profile. Taylor et al. [19] propose to assume very long circular vessel geometry upstream
the inlet section so that the analytic solution of Womersley [20] can be prescribed. How-
ever, it is not always justified to assume a circular cross section. In order to cope with this
problem, an alternative approach prescribing integral boundary conditions is presented
in [21]. The validity of this approach is verified by computing both steady and pulsated
channel flows for Womersley number up to 15. As a matter of fact, problems with integral
boundary conditions arise naturally in thermal conduction problems [22], semiconductor
problems [23], hydrodynamic problems [24], etc. Integral boundary conditions have var-
ious applications in applied sciences such as blood flow problems, chemical engineering,
thermoelasticity, underground water flow, population dynamics, etc. For more details of
boundary value problems involving integral boundary conditions; see for instance, [25—
34] and references therein.

The main tools of our study are fixed point theorems. Several authors have used fixed
point theory to show the existence of solutions to boundary value problems. The texts by
Agarwal et al. [35] and by Guo and Lakshmikantham [36] are excellent resources for the
use of fixed point theory in the study of existence of solutions to boundary value problems.

In this paper, we discuss several new results for third-order boundary value problems
of differential equations and inclusions with new kinds of integral boundary conditions.
The work accomplished in this paper is important from theoretical as well as from practi-
cal point of view. The third-order differential equations occur in a variety of problems of
applied sciences such as conservation laws, nano boundary layer fluid, evolution of physi-
cal phenomena in fluctuating environments, etc. Therefore the present study will provide
a platform for solving these problems by means of analytic/numerical techniques. The
paper is organized as follows.

In Section 2, we consider the following problem of third-order differential equations

with anti-periodic type integral boundary conditions:

x"(t) =f(t,x(t), tel0,T],T>0,
2(0) = 1x(T) = 1 [y g(s,x(s)) s,
€(0) = aax'(T) = o f, (s, x(s)) dis,
x(0) = Asx(T) = 3 ;) d(s,x(5)) s,

(1.1)

where f,g,/1,¢ : [0,T] x R — R are given continuous functions and A;, u; € R (A; #1,j =
1,2,3). The existence of solutions is obtained by means of the Leray-Schauder nonlinear
alternative, the Banach contraction mapping principle, and the Krasnoselskii fixed point

theorem.
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In Section 3, we consider a third-order nonlinear boundary value problem with multi-
strip boundary conditions given by

x"() =f(t,x(t), O0<t<l,
x(0) =0, x/(0) =0, 1.2)

x(l):Z?jai gix(s)ds, 0<&<ni<l,i=12,...,n-2,n>3,

where f is a given continuous function and ¢; € R satisfy the condition:

n-2

3wl - ) 3.

i=1

We obtain some new existence results for the problem (1.2) by using a variety of fixed
point theorems such as the Banach contraction principle, the Krasnoselskii fixed point
theorem, the Leray-Schauder nonlinear alternative, and a fixed point theorem due to Boyd
and Wong.

Finally, in Section 4, we study the following third-order nonlinear differential inclusion
with multi-strip boundary conditions:

x"'(t) € F(t,x(t)), O0<t<l,
x(0) =0, x'(0) =0, (1.3)
x(1) = ija,« g"x(s)ds, 0<&i<ni<l,i=12,...,n-2,n>3,

where F: [0,1] x R — P(R) is a multi-valued map, P(R) is the family of all nonempty sub-
sets of R. We establish some existence results for the problem (1.3), when the right hand
side is convex as well as non-convex valued. In the first result we use the nonlinear alter-
native of Leray-Schauder type while in the second result, we shall combine the nonlinear
alternative of Leray-Schauder type for single-valued maps with a selection theorem due
to Bressan and Colombo for lower semicontinuous multi-valued maps with nonempty
closed and decomposable values. The third result relies on the fixed point theorem for
contraction multi-valued maps due to Covitz and Nadler.

The methods used in all problems above are standard; however, their exposition in the
framework of the given problems is new.

2 Probleml
The following lemma plays a pivotal role in obtaining the existence results for the problem
(L1).

Lemma 2.1 For a given y € C([0, T],R), the unique solution of the equation x"(t) = y(t),
t € [0, T] subject to the boundary conditions of (1.1) is given by

t(r_ )2 TT_2
xm=L“2”ﬂmmmﬁL( ;Uwﬁ

T T
+Mm/(TﬂW®%+Mm/y®$
0 0

T T T
- /0 g(s,x(s)) ds + pamy fo h(s,x(s)) ds + j3m /0 P(s,x(s))ds,  (2.)



Alsulami et al. Boundary Value Problems (2015) 2015:25 Page 4 of 30

where
m = &[-Mha + DT? + 2000 = DT - (A - 1)(22 - 1],
m =E[MT - (M - D],
B 1 B 1 B 1
STAIT T Do) P00 D0e-D0a-D

Proof 1t is well known that the solution of the differential equation x”(¢) = y(t) can be

written as

t (t _ 8)2 )

x(t) = 7 y(s)ds—co —at—cyt®, tel0,T], (2.2)
0

where cg, ¢1, ¢z € R are arbitrary constants. Applying the boundary conditions of (1.1), we

get

(M =Dco + MTer + M T?cr = 1 fOTg(t,x(s)) ds+ M fOT @y(s) ds,
(ha = D)er + 240 Tes = s [ (s, x(s)) ds + Ao [ (T = s)y(s) ds, (233)
2003 —1)es = 3 f bls,x(s)) ds + Az [ y(s) ds.

Solving the system (2.3), we find the values of ¢, ¢; and ¢,. Substituting these values in
(2.2), we obtain (2.1). O

Next we outline the tools that will be used in the sequel.

Theorem 2.2 (Nonlinear alternative for single-valued maps) Let E be a Banach space, C
a closed, convex subset of E, U an open subset of C and 0 € U. Suppose that F: U — C isa
continuous, compact (that is, F(U) is a relatively compact subset of C) map. Then either
(i) F has a fixed point in U, or
(ii) thereis a u € AU (the boundary of U in C) and A € (0,1) with u = LF ().

Lemma 2.3 (Krasnoselskii’s fixed point theorem) Let M be a closed bounded, convex and
nonempty subset of a Banach space X. Let A, B be the operators such that
(i) Ax+ By € M whenever x,y € M;
(ii) A is compact and continuous, and
(ili) B is a contraction mapping.
Then there exists z € M such that z = Az + Bz.

2.1 Existence results
Let C = C([0, T], R) denotes the Banach space of all continuous functions from [0, T] — R
endowed with the usual sup-norm |lx|| = sup,¢ (o 7} [%(¢)].

By Lemma 2.1, the problem (1.1) can be transformed to a fixed point problem as x = Fx,
where F : C — C is given by

T (T_S)Z

fop o2
(Fx)(@) = /0 (¢ 28) f (s,(5)) ds — M& /0 f (s,%(s)) ds

T T
+ Aan2 / (T = s)f (s,x(s)) ds + Asm / S (s,x(s)) ds
0 0
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T T
- ’ d h y d
ik /O g(s,%(s)) ds + pwama /0 (s,x(s)) ds
T
+ [U3m /0 ¢>(s,x(s)) ds, tel0,T]. (2.4)

For the sake of computational convenience, we introduce

TB
A= ?(1 + | M&1l +3[Aoma] T7' + 6]Asm | T72). (2.5)

Our first existence result is based on the Leray-Schauder nonlinear alternative.
Theorem 2.4 Assume that f,g,h,¢ : [0,T] x R — R are continuous functions and the

following conditions hold:

(A1) there exist a function p € C([0,T],R*) and ¢ : R* — R* nondecreasing such that
I (&,%)] < pOV(1x]) for each (t,x) € [0, T] x B

(Az) there exist continuous nondecreasing functions ; : [0,00) — (0, 00) and functions p; €
C([0, T1,R*) such that

lg(&,0)] < po@vo(llxll), |h(t,2)| < pi@) ¥ (I1x1), |6(6,%)| < pa(&) P2 (I1x11),

foreach (t,x) € [0, T] x R;
(A3) there exists a number M > 0 such that

M
Il (DAL + lpollvo(llxD Az + o1 IYalxl) As + lIp2 |2 (llx]) As

)

where A, is defined by (2.5) and
Ag = |l As = T|panals Ay =T\pzml.
Then the boundary value problem (1.1) has at least one solution on [0, T1.

Proof Consider the operator F : C — C defined by (2.4). It is easy to prove that F is con-
tinuous. Next, we show that F maps bounded sets into bounded sets in C([0, 7], R). For
a positive number p, let B, = {x € C([0, T],R) : ||x|| < p} be a bounded set in C([0, T'], R).

Then, for each x € B,,, we have

T (T—S)2

N PERRY)
’(fx)(t)‘ 5/ (-5 [f(s,x(s))|ds+|k1§1|/ [f(s,x(s))’ds
+|)»2n2|/ S)V s, ‘ds+|)\3n1|f V s,x(s) |ds

+ il /0 [9(s(6)) s + Lz /0 (s, 5(6)| ds

T
+ luam] / 16 (s,(5)) | s

P(S)w(llxll)ds

2
5/0 Unbiy )w(||x||)ds+|xlsl|/
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+ Dol / — 9p(s)v (Ixl) s + s / P (2] ds
o ] / po(s)o (Il ds + [iams| / 2 (Ix]) ds
0 0

T
+|M3m|/0 p2(s)¥2(IIxll) ds

TS
< IIPIW(leII)?{l +[Ma&1| + 3[Aama| T + 6]Agm | T~}

+ Tllpollwo(IIxll) lwi&il + Tllpr v (Il lieanzl + Tlipalia (ll) ezl
= lply (k) Ay + ol o (I1x11) A + llpa v (1) As + 2112 (lll) Asg.

Thus,
IFxll < liplly(p)Ar + llpollYo(o) Az + lIprllva(p) Az + lIp2 [ Y2 (0) As.
Now we show that F maps bounded sets into equicontinuous sets of C([0, 7], R). Let

t,t" € [0,T] with ¢’ <t” and x € B,, where B, is a bounded set of C([0, T],R). Then we
have

|[(Fo)(¢") = (Fx)(2)|
v N2 (¢ )2 o Q)2
< w(nxn)/o [%]p(s)dsw(nxn)/ﬂ U 25) p(s) ds

T
+ |<1—M)kzéz||t”—t/lw(llx“)/o (T =s)p(9)ds + a3 [2](1 = A | T|e" ~ ¢

T
o @ =20 = )| |72 = £2{]w (1) /0 () ds

T
+ |(1—Al)ulkzsth”—t’|1//1(||x||)/0 pi(s)ds
# hagopal 2710 = Ahalle” = €] @ = 2L =) - 2]

T
x Y (1) /o pa(s) ds.

Obviously the right hand side of the above inequality tends to zero independently of x € B,
as t” —t' — 0. Therefore it follows by the Arzeld-Ascoli theorem that FC([0, T],R) —
C([0, T, R) is completely continuous.

The result will follow from the Leray-Schauder nonlinear alternative (Theorem 2.2) once
we have proved the boundedness of the set of all solutions to the equations x = AFx for
A €[0,1].

Let x be a solution. Then, for ¢ € [0, T'], and using the computations in proving that F is
bounded, we have

Y
()] < / - )dS+|)»1€1|/ )p(s)l/f(llxll)ds

T
+I/\2772|/0 (T—S)p(S)I/f(IIxII)dHI?»sth/O &)Y (IIxll) ds
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T T
¢ k] /0 po(s)o(Ixll) ds -+ [1as| /0 v (ll) ds

T
el [ paoywa(ial) ds

TB -1 -2
SIlplllﬁ(llxll)?{lﬂhéﬂ+3lkznz|T +6A3m|T 2}

+ Tllpolwo(Ilxl)1wa&il + Tliplyn (1%l leanal + Tllp2 W2 () lieam|

= lply (lell) A + lpollvo () Aa + Ipallvn (Ixll) Az + Il (Ilxll) A

Consequently, we have

&
1.
Il (xlDAx + lpollvolixl) Az + ol (I As + 2]z (1)) As =

In view of (A3), there exists M such that ||x|| # M. Let us set
U={xeC([0,T),R): |lxll <M +1}.

Note that the operator F : i — C([0, T],R) is continuous and completely continuous.
From the choice of U, there is no x € AU such that x = A Fx for some A € (0,1). Conse-
quently, by the Leray-Schauder alternative (Theorem 2.2), we deduce that F has a fixed
point x € U which is a solution of the problem (1.1). O

Our next result is based on the celebrated fixed point theorem due to Banach.

Theorem 2.5 Assume that f,g,h,¢ : [0, T] x R — R are continuous functions satisfying

the conditions:

(Ag) If(6,x)—f&) <Llx-y|,Vte[0,T],L>0,xy€R;

(As) 1g(t;x) =g, y)] < Lalx = yl, [h(t, x) = h(t,9)| < Lalx = yl, 19(6,%) — ¢4, )] < Lslx -yl
Vtel[0,T],£;>0,j=1,2,3,xy€R.

Then the boundary value problem (1.1) has a unique solution if

LAy + {Lolm&ll + Lilpana| + Lolusm|}T <1,
where A, is given by (2.5).

Proof Let us fix sup,c(o 71 [f(£,0)] = M, sup,c(o,711g(t; 0)| = Mo, sup,co 7 14(£,0)] = My,
SUPcqo,71 [4(2,0)| = Mj and choose

. MA; + {Molpéi] + Milpana| + Malpusm |} T
T 1- (LA + {Lolm&l + Lalpanal + Lolpusm 3T)
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Then we show that 7B, C B,, where B, = {x € C : ||x|| < r}. For x € B,, we have

t 2 T 2
(Fa0)| < tes[l;,pﬂ{ fo C (5 009) s + /0 T (s w00 as
T T
+ |)\2772|/ (T—s)[f(s,x(s))|ds+ |A3n1|/ [f(s,x(s))|ds
0 0
T T
+ |1l / |go (5,(5)) | ds + | 1122 / |gi (s, %(s)) | ds
0 0

T
+ |M3771|_/(; |g2(s,x(s))|ds}

< sup { f “‘25) [ (s,%(5)) £ (s, 0] + |f(s, 0[] ds

te(0,T]

i / T (s.209) ~15,0)| + [ 0) s ds

+ | Aama| (T—S)Hf(s x(s)) —f(s,0)| + |f(s,0) ds|] ds

0

T

il [ [7(s.56) =£6,0)] + 60
T

+ |M1§1|/0 [lg(s,%(s)) - g(s,0)| + |g(s,0)|] ds
T

+ luznzI/O [|2(s, (s)) = (s, 0)| + | (s, 0)|] s

T
+ |u3m|/0 [|62(s,x(s)) — B(s,0)| + |pCs, 0)|]ds}

T3
< (Lr+M)?{1 + A&+ 3|Aomal T71 + 6|z | T2}

+ (Lor + Mo)lpi&il T + (Lar + M) |puana| T + (Lor + M) pzm|T

= (LAy + Lolm&|T + Lalpama|T + Lol pam|T)r
+ (MAy + Mol T + Mylpama| T + My |pom|T) <.

Now, for x,y € C and for each ¢ € [0, T'], we obtain

PRy
[(Fx)(6) = (Fy)(@)| < sup { / < ZS) If (s,2(s)) = £ (5, 7(5)) | ds

te[0,T]

+ il / T ) (5,909 s

+ Dol /0 (T = )| (5,2(5)) — £ (5,¥(6)) | ds
T

+ Ihaml /0 1 (5,46)) —f (5,9(5)) | ds

T
+ |kl /O g (s,%(5)) — g(s,¥(5)) | ds



Alsulami et al. Boundary Value Problems (2015) 2015:25 Page 9 of 30

T
+ lamal /0 I(5,2(6) (5, y(5)) | s

T
+ e /0 16(5,x()) —¢(s,y(s))\ds}

LT? 1 D)
< IIx—y||7{1+ M€l + 312amal T71 + 6] A3m| T2}

+ Lollx = ylllpaéil + Lillx = ylllwanal T + Lo puam|T l|x — yll
= (LAL+ Lolm& T + Lalpana| T + Lolpsm | T) 12 = yll,
which implies that || Fx — Fy|| < (LA1 + (Lolmiél + Lilpana| + LolusmDT)llx - yll. As
LAy + (Lolpi&rl + Lilana| + Lolusm|)T < 1, F is a contraction. Thus, the conclusion of

the theorem follows by the contraction mapping principle (Banach fixed point theorem).
O

Theorem 2.6 Letf,g,h,¢:[0,T] x R — R be continuous functions satisfying the assump-
tions (A4)-(As). In addition we suppose that

(Ae) If(t:x)] < v(t), ¥(t,%) € [0, T] x R, and v € C([0, T],R*);
(A7) lg(t,%)] < vo(®), 1h(tx)| < n(t), |9t x)| < va(t), Y(tx) € [0,T] x R, and v; €
C([0,T],R*),j=0,1,2.

if

L(6A; - T?)

c +(Lolm& | + Lilpana| + Lolusm|) T <1, (2.6)

then problem (1.1) has at least one solution on [0, T].
Proof Letting sup,c(o 71 V()| = VI, supefo 77 V()] = Ivll, j = 0,1,2, we fix
7= Al + ([l lvoll + [amalllvill + leam v ) T

and consider By = {x € C : ||x|| <7}. We define the operators P and Q on By as

PRy
(Px)(t) = /0 ( 25) £(s,4(5)) ds,

T (T_S)Z

T
QX)) = —M& /0 £ (s,%(s)) ds + 2ama /o (T = s)f (s,x(s)) ds

T

T
+A3n1 /0 f(S,x(S)) ds — & /(‘) g(s,x(s)) ds

T

T
iz [ hsxo)ds o [ o) s, telo,]
0 0
For x,y € By, we find that

1P+ Qyll < Aullvll + (Ia&allvoll + [amallvill + [eamllIvall) T < 7.

Thus, Px + Qy € By. It follows from the assumption (A4) together with (2.6) that Q is a
contraction mapping. Continuity of f implies that the operator P is continuous. Also, P
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is uniformly bounded on By as

T3
IPxll < ZIIMII'

Now we prove the compactness of the operator P.
We define sup(, (0,715, If (£ %)| = fs < 00, and consequently, for &1, 2, € [0, T] with f; < &,

we have

Js
I'(q)

|(Px)(t2) - (Px)(11)| <

’

/tl [(t2—5)* = (61— 5)*] ds + /tz(tz —s)*ds
0 51

which is independent of x. Thus, P is equicontinuous. So P is relatively compact on By.
Hence, by the Arzeld-Ascoli theorem, P is compact on By. Thus all the assumptions of
Lemma 2.3 are satisfied. So the conclusion of Lemma 2.3 implies that the boundary value
problem (1.1) has at least one solution on [0, T]. O

Example 2.7 Consider the following boundary value problem:

x"(t) = L(cost + tan' x(¢)), ¢€]0,1],
8

x(0) +x(1) = [ 2, ds,

(1+s)2

K(0)+x/ (D) =1 [1(E9 4 1) ds,

K'(0) +a" () = L [1(2D 4 3yds,

(2.7)

where
ftx) = é(cost rtanx(),  g(t,x) = %’
ext) 1 X6 3
hiex) = 112e 2 P(t,x) = et

and)»1=)\2=)»3:—1;l/~1=1;li2:%,l/«3=%~

Clearly, & = —-1/2, & =1/4, & = —1/16, n; = 1/16, 1, = 1/4,

[ftx)—f&y)| <Lix-yl,  |gt,x)—gt.y)| <lx-yl,
1 1
|h(t7x) —h(t,)’)| =< §|x—y|; |¢(t;x) _¢(t’y)| =< §|x_y|r
1 1
Lo=1, £1=§; £2=5,

3

T
Av= = (L [dil + 31hama | T+ 61ham T ) ~ 0.4375,

and

3

T
LAy =+ {Lolmé&il + Lilpana| + Lolpsm|} T ~ 0.4401041 < 1.

Thus, all the conditions of Theorem 2.5 are satisfied. So there exists at least one solution
of the problem (2.7) on [0,1].
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3 Problemll
We need to establish the following result to define the solutions for the given problem.

Lemma 3.1 For any o € C([0,1],R), the unique solution of the boundary value problem
x"(t)=0(t), O0<t<l,
x(0) =0, x'(0)=0, (3.1)

x(l):Z;’jai {'Zix(s)ds, 0<&i<ni<l,i=12,...,n-2,n>3,

is given by

G 3t2 T1-s)?
x(t)-fo L e e o ;»[/ o 0ds

. Z(xl / ( / —up, du) dsi|. (3.2)

Proof The general solution of the fractional differential equation in (3.1) can be written as

¢ 2
x(t):/0 (t;!s) o(s)ds — ¢y — 1t — cot?, (3.3)

where ¢y, ¢, ¢z are arbitrary constants. Applying the boundary conditions for the problem
(3.1), we find that ¢ = 0, ¢; = 0, and

3 1(1-s)?
e e _(3))[/ L o(s)ds

n-2

_ Zai /{lm (/Os (s _2u)20(u) du) ds:|.

i=1

Substituting the values of ¢y, ¢1, ¢; in (3.3) yields the solution (3.2). O

3.1 Existence of solutions

In view of Lemma 3.1, we transform problem (1.2) as
x = Sx. (3.4)

n (3.4), the operator S: C — C is defined by

1 2
( _2S) f (s,%(s)) ds

¢ 2
(Sx)(t) = /0 ¢ _23) £ (s,%(s)) ds — 191,‘2|: i

_Za, / ( / (5= u)” (u,x(u))du) ds:|, te[0,1], (3.5)
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For convenience, let us set

1 =2 o;(
A= [1+|9|{ + : H (3.6)
i=1

Theorem 3.2 Assume that f : [0,1] x R — R is a jointly continuous function and satisfies

the assumption
(A1) [ft,x)-ft, 9] <Llx-yl|,Ve€[0,1], L>0,xy€R,
with L <1/A, where A is given by (3.6). Then the boundary value problem (1.2) has a unique

solution.

Proof Setting sup,¢ (o |f (¢, 0)| = M and choosing r > IA%\ , we show that SB, C B,, where

={x eC: ||| <r}. For x € B,, we have

11 o2
a zs) [f(s,x(s))|ds

L(t—-s)? )
|(Sx)(8)| < t:;g][/o 5 If (s,x(5)) | ds + 9]¢ |:/0

n-2

+ ;ai /{ ,.m ( /0 s _2”)2 If (1, 5(10)| du) ds] }

=1

< sup {% f (6= (If (s:%(5)) ~f(5,0)[ + |f (5, 0)]) ds

te[0,1]

) 1 (l—S)Z
+ |0t 3 ([f (5,%(5)) = f(5,0)| + |f(5,0)|) ds

+Za,f (/ )’ (1f (6, 2)) = £, 0)] + | s, |)du>d“

< (Lr+ M) sup {E/t(t—s)zds
0

te(0,1]

n-2

1 (1-s)? - m S (s — u)?

2 .

+ |0t |:/(; Tds+;a,/{i (/(; 7 du)ds:”
(Lr + M) 2 a;(nf = ¢f)

= [1+|19|{1+;74 ”

=(Lr+MA<r.

Now, for «,y € C and for each ¢ € [0,1], we obtain

|(S2)(2) = (Sy)(®))|

PRy
< sup { /0 ¢ 25) [f (5,%(5) =£ (5,7(5)) | ds

te[0,1]

11 o2
+ 982 |:/0 a 28) If (s,%(5)) = f (5,9(5)) | dIs
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n=2 ni S (g—
L /; < 0 (s 2u)2 If (4, () _f(u,y(u))|du> dsi“

i=1 i

1 t
<Lllx-yl| sup =5f (t-s)*ds
0

te[0,1]

L(1-s)? 2 TS (s — u)?
2 .
+|19|t,‘|:0 5 ds+l§=1al/§i (/0 5 du)dsj”

< E[mmi ZZ ”nx—yn = LAx -yl

i=1

where A is given by (3.6). Observe that A depends only on the parameters involved in the
problem. Hence ||Sx — Sy|| < LA|lx—y| and as L < 1/A, therefore S is a contraction. Thus,
the conclusion of the theorem follows by the contraction mapping principle (Banach fixed
point theorem). O

Now, we prove the existence of solutions of the problem (1.2) by applying Krasnoselskii’s
fixed point theorem.

Theorem 3.3 Letf :[0,1] x R — R be a jointly continuous function satisfying the assump-
tion (A1). Moreover, we assume that

) If(6,%)] < u(®), V(t,x) € [0,1] x R, and p € C([0,1], R*).
If
L|z9| o (n
Z il =4 <1, (3.7)
i=1

then the boundary value problem (1.2) has at least one solution on [0,1].

Proof By the assumption (A;), we can fix

(-]

and consider By = {x € C : ||x|| <7}. For t € [0,1], we define the operators Ps and Qg on B
as

t (t—S)Z

(Psx)(0) = fo

1(1-s)? =2 NS (s — u)?
— 942 _ ,
(Qsx)(t) = =0t |: 3 £ (s,%(s)) ds 4 o /ci (]0 5 f (14, (1)) du) ds:|,

i=1

f (s, u(s)) ds,

For x,y € By, we find that

n-2 ) 4_ 4
||Psx+st||<”lg—”|:+|ﬂ|<1+ M)}gr
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Thus, Psx + Qgy € By. It follows from the assumption (A;) together with (3.7) that Qg is
a contraction mapping. Continuity of f implies that the operator Ps is continuous. Also,
Ps is uniformly bounded on By as

Il el
Psx|| < —.
IPsx|l < G

Now we prove the compactness of the operator Ps. In view of (A;), we define

sup [f(t, x) | :j_f.

(t%)€[0,1] x By

Consequently we have
(Psx)(t) - (Psx)(t)] = E [ T2 -2 (sx9) s
+ /tz(tg - s)zf(s,x(s)) ds

=

o\ I

@2l -al +15 -81),

which isindependent of x and tends to zero as £, — t;. Thus, Ps is relatively compact on By.
Hence, by the Arzeld-Ascoli theorem, Ps is compact on By. Thus all the assumptions of
Lemma 2.3 are satisfied. So by the conclusion of Lemma 2.3, problem (1.2) has at least one
solution on [0, 1]. O

Our next result relies on the Leray-Schauder alternative.

Theorem 3.4 Let f:[0,1] x R — R be a jointly continuous function. Assume that:

(As) There exist a function p € C([0,1],R*) and a nondecreasing function v : R* — R*
such that |f (&, )] < pOY (Ix]), V(t,) € [0,1] x R.
(A4) There exists a constant M > 0 such that

M

4 ¢t
HPH‘é(M) [1 + |,(9|{1 + Z;’l:lz o n; 451 }]

> 1.

Then the boundary value problem (1.2) has at least one solution on [0,1].

Proof Consider the operator S: C — C with x = S(x), where S is defined by (3.5). We show
that S maps bounded sets into bounded sets in C([0,1],R). For a positive number r, let
B, ={x € C([0,1],R) : ||x|| < r} be a bounded set in C([0,1],R). Then

t (t_s)z

11 o2
(M0 = /0 1F(5,5(5))| ds + 1912 [ /0 (s w00 s

2 ni s _ 2
T /{ ( / e V(u,x(m)w) ds]

L(t—s)? oy
5/0 25 p(s)l/f(llx||)ds+Wtz/0 25

PV (llxll) ds
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i NS (s — u)?
9|2 ; d )d
T lea /{ (/O L6 (Il ) ds

lplly lel) [ 19 1llplly () [
< 5 /O(l—s)zds+ 5 /0(1— )*d

Pl ) S (7 5,
+f;ai/{i </0 (s—u) du)ds

S||1!9||1/f(||x||)+|l5‘I||1!7||1/f(IIx|I) Iﬁlllplllﬁ(llxll i f g
6 6

- Iy 1) [ |ﬁ|:1+zalm ¢ H

Next we show that S maps bounded sets into equicontinuous sets of C([0,1],R). Let #,¢" €
[0,1] with ¢ < ¢” and x € B,, where B, is a bounded set of C([0,1],R). Then we obtain

i=1

1/; (" _S)Zf( ())ds—%/: (t/—s)2f(s,x(s))ds

2

_z? |: (1- sxs))

n; s — )2
_ Za,- /E (/0 (s Zu) f (4, (1)) du) ds]

< ‘%fo [(¢" —s) - (t/—s)z]l/f(r)p(s)ds

’(Sx) (t”) —(Sx) (t’) ‘ =

—// (t”—s)zl/f(r)p(s)ds

11 o2
(@ -)] [ 45 somoa

n-2

—. n; s _ 2
+Zoei /{ </0 (s 2u) 1/f(r)p(u)d1,t> ds:| .

i=1 l

+

Obviously the right hand side of the above inequality tends to zero independently of x € B,
ast” —t' — 0. As S satisfies the above assumptions, it follows by the Arzeld-Ascoli theorem
that S: C([0,1], R) — C([0,1], R) is completely continuous.

The result will follow from the Leray-Schauder nonlinear alternative (Lemma 2.2) once
we have proved the boundedness of the set of all solutions to the equations x = ASx for
A €[0,1].

Let x be a solution. Then, for ¢ € [0,1], and using the computations in proving that S is

bounded, we have

[x(1)] = [M(S0)(2)]
(

t
S‘/
0

t—s)?

1 2
( _25) If (s,(5)) | ds

Lf(s,x(s)) | ds + |9t |:
0
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=2 ni s ( _ )2
+ ;Oli /{; (‘/(; S 2“ V(u,x(u)”du) d5:|
n-2
5lgl%g£@[1+hﬂ{1+§:a/ﬁ;€f}}

i=1

Consequently, we have

[l

-2 gt
D (1 {1+ 377 )]

<L

In view of (Ay), there exists M such that ||x|| # M. Let us set
U={xeC([0,1],X): [lx|| <M +1}.

Note that the operator S : I — C([0, 1], R) is continuous and completely continuous. From
the choice of U, there is no x € dU such that x = AS(x) for some X € (0,1). Consequently,
by the nonlinear alternative of Leray-Schauder type (Lemma 2.2), we deduce that S has a
fixed point x € U which is a solution of the problem (1.2). This completes the proof. [

Now we make use of Leray-Schauder degree theory to establish our existence result.

Theorem 3.5 Let f:[0,1] x R — R. Assume that there exist constants 0 < k < %, where

A is given by (3.6) and K > 0 such that |f(t,x)| <«|\x| + K forall t € [0,1], x € R. Then the
boundary value problem (1.2) has at least one solution.

Proof In view of the fixed point problem (3.4), we just need to prove the existence of at
least one solution x € R satisfying (3.4). Define a suitable ball By C C[0,1] with radius
R>0as

Bp = {x eC: x|l <R},
where R will be fixed later. Then it is sufficient to show that S : Bz — C satisfies

x #ASx, Vxe€ dBgandVA € [0,1]. (3.8)
Let us set

H(Ax)=ASx, x¢eC,he]0,1].

Then, by the Arzeld-Ascoli theorem, 4, (x) = x— H(A, x) = x— ASx is completely continuous.
If (3.8) is true, then the following Leray-Schauder degrees are well defined and by the
homotopy invariance of topological degree, it follows that
deg(/,Bg, 0) = deg(l — AS, Bg,0) = deg(/1;, Br, 0)
= deg(hO:BR) O) = deg(IrBR; 0) =1 #Or O0e Brr

where I denotes the unit operator. By the nonzero property of Leray-Schauder degree,
h(x) = x — Sx = 0 for at least one x € Bg. In order to prove (3.8), we assume that x = ASx
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for some A € [0,1] and for all ¢ € [0,1] so that
[x(t)| = |A(Sx)(@)|
t (t _ 5)2 )
5/0 5 If (s,x(5)) | ds + 9]¢ |: \

+Z /n(/ (s — u)” [f(u,x(u))|du)ds:|
< (kI +K){%/Ot(t—s)2ds

2

L(1-s)? - NS (s — u)?
2 .
+|z9|t|:0 5 ds+;al/q (/0 5 du)ds:“
(lx] + K) — i - ¢
< . [1+|ﬁ|:1+; 1 H

= (kllxll + K)A

'1-s)

[f(s,x(s)) | ds

which, on taking the norm (sup,(o; [#(¢)| = ||x]|) and solving for [|x||, yields

KA

x| < .
Il < =

Letting R = KA + 1, (3.8) holds. This completes the proof. d
Now we present an existence result via nonlinear contractions.

Definition 3.6 Let E be a Banach space and let V : E — E be a mapping. V is said to be
a nonlinear contraction if there exists a continuous nondecreasing function ¥ : R* — R*
such that W(0) = 0 and W(§) < & for all £ > 0 with the property:

[Vx-Vyll <W(llx-yl), Vx,yeE.

Lemma 3.7 (Boyd and Wong) Let E be a Banach space and let V : E — E be a nonlinear

contraction. Then V has a unique fixed point in E.

Theorem 3.8 Assume that:

(As) [ft,x) = f(t,9)] < h(t)]_pl’fr;‘ﬂy‘, t €[0,1], x,y > 0, where h : [0,1] — R* is continuous

. 1(1—8)2 1( S)2
H _/0 5 h(s)ds+|19||:/0 h(s)ds

+ Za, / m( ) ds} (3.9)

Then the boundary value problem (1.2) has a unique solution.

and
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Proof We define the operator S:C — C by (3.5).
Let a continuous nondecreasing function ¥ : R* — R* satisfying W(0) = 0 and W(§) < £
for all £ > 0 be defined by

H*E

V()= H*—-HE’ vé > 0.

Let x,y € C. Then

h(s)
H*

If (s,(5)) = f (5,5(8))| < = ¥ (Il = 1)

so that

ds

t(1-s)? lx(s) — y(s)]
|Sx(e) - Sy(t)| < /0 5 S+ l(s) — y(s)]

'1-s9)? |x(s) — y(s)|
+|ﬁ|/o 2 "V e e

WS (s — u)? [x(om) — y(om)|
+|19|Zai/{i (/0 - h(m)H*+|x(m)_y(m)|drn)ds,

for t € [0,1]. In view of (3.9), it follows that ||Sx — Sy|| < ¥(||x — y||) and hence S is a nonlin-

ear contraction. Thus, by Lemma 3.7, the operator S has a unique fixed point in C, which

in turn is a unique solution of problem (1.2). O

Example 3.9 Consider the following boundary value problem

{x”(t) =fx(), t<[0,1], (3.10)

%(0)=0,  ¥(0)=0,  x(1)=Y7, o[ x(s)ds,
where §1 = 1/16, Cz = 5/16, §3 = 9/16, m= 1/4, N = 1/2, n3 = 3/4, o) = 1/3, 0y = 2/3, a3 = 1.

With the given data we find 6 =1.1160762, A = 0.3644399.
(a) Letf:[0,1] x R — R be defined by

ft,x)=L(1+sint+e“tan' x(2)), O<t<Ll (3.11)
Clearly

[f(t,x) —f(t,p)| < Le*|tan™" x — tan" y| < LIx - /.
Fixing L < % A2 2.7439366, all the conditions of Theorem 3.2 hold. Hence, the

problem (3.10) with f defined by (3.11) has a unique solution.
(b) Let us choose

4 1)2
id ) (e +1) 0<t<l, (3.12)

1.
t; = - A )
YACL) 4sm(3x +3+(x+1)2



Alsulami et al. Boundary Value Problems (2015) 2015:25 Page 19 of 30

and note that
b4
fe2)] < Sl +1,

withk = % < % A 2.7439366. Thus, the conclusion of Theorem 3.5 applies to the
problem (3.10) with f defined by (3.12).

4 Problemlll
Definition 4.1 A function x € C®([0,1],R) is a solution of the problem (1.3) if there exists
a function f € L1([0,1], R) such that f(¢) € F(¢,x(t)) a.e. on [0,1] and

DS | -7
x(t)-/0 5 -f(s)ds — Ot |:/0 5 f(s)ds

n-2 ni S(S—I/l)z
_;ai/;i (/o 5 f(u)du)dsj|.

4.1 The Carathéodory case

In this subsection, we are concerned with the existence of solutions for the problem (1.3)
when the right hand side has convex values. We first recall some preliminary facts.

For a normed space (X, | - ||), let Py(X) = {Y € P(X) : Yisclosed}, Pp(X) = {Y €
P(X) : Yis bounded}, P, (X) = {Y € P(X) : Y is compact}, and P,(X) = {Y € P(X) :
Y is compact and convex}.

Definition 4.2 A multi-valued map G: X — P(X):
(i) is convex (closed) valued if G(x) is convex (closed) for all x € X;
(ii) is bounded on bounded sets if G(B) = | J, .z G(x) is bounded in X for all B € P,(X)

(ie. sup,cz{sup(lyl : y € G(x)}} < oo);
(iii) is called upper semicontinuous (u.s.c.) on X if for each xy € X, the set G(x) is a

xeB

nonempty closed subset of X, and if for each open set N of X containing G(xy),
there exists an open neighborhood N of xq such that G(AVy) € N;
(v) is said to be completely continuous if G(B) is relatively compact for every B € P, (X);
(v) has a fixed point if there is x € X such that x € G(x). The fixed point set of the
multi-valued operator G will be denoted by Fix G.

Remark 4.3 It is well known that, if the multi-valued map G is completely continuous
with nonempty compact values, then G is u.s.c. if and only if G has a closed graph, i.e.,
Xn —> Xy Yn = Yir Yn € G(x,) imply y, € G(x,).

Definition 4.4 A multi-valued map G: [0;1] — P(R) is said to be measurable if for every
y € R, the function

t+—> d(y,G(t)) =inf{|ly - 2l : z € G(t)}
is measurable.

Definition 4.5 A multi-valued map F: [0,1] x R — P(R) is said to be Carathéodory if
(i) t+—> F(t,x) is measurable for each x € R;
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(i) x+— F(t,x) is upper semicontinuous for almost all ¢ € [0,1];
Further a Carathéodory function F is called L!-Carathéodory if
(iii) for each a > 0, there exists ¢, € L'([0,1], R*) such that

£ = sup{iv): v € Ft.9)} < a0
for all ||x|| <« and for a.e. t € [0,1].
For each y € C([0,1], R), define the set of selections of F by
Sky:={veL'([0,1,R) : v(t) € F(t,y(t)) for a.e. t € [0,1]}.
The consideration of this subsection is based on the following lemmas.

Lemma 4.6 (Nonlinear alternative for Kakutani maps) Let E be a Banach space, C a closed
convex subset of E, U an open subset of C and 0 € U. Suppose that F : U — P,(C) is a
upper semicontinuous compact map; here Py, .(C) denotes the family of nonempty, compact
convex subsets of C. Then either

(i) F has a fixed point in U, or

(ii) thereisa u € dU and A € (0,1) with u € AF(u).

Lemma 4.7 Let X be a Banach space. Let F : [0,1] x R — Py, .(R) be an L'-Carathéodory
multi-valued map and let ® be a linear continuous mapping from L([0,1],R) to C([0,
1],R). Then the operator

©0Sp: C([0,1],R) = Py e(C([0,1,R)), x> (O 0 Sp)(x) = O(Spx)
is a closed graph operator in C([0,1],R) x C([0,1],R).

Theorem 4.8 Assume that

(H1) F:[0,1] x R — P(R) is Carathéodory and has nonempty compact convex values;
(Hg) there exists a continuous nondecreasing function ¥ : [0,00) — (0,00) and a function
p € C([0,1],R*) such that

||F(t,x)||73 = sup{|y| 1y € F(t,x)} 5p(t)1//(||x||) foreach (t,x) € [0,1] x R;

(H3) there exists a number M > 0 such that

M

d_pd
D[ 4 (1 + 307 2 )

>1. (4.1)

Then the boundary value problem (1.3) has at least one solution on [0,1].
Proof Define an operator @ : C([0,1],R) — P(C([0,1],R)) by

heC([0,1],R):
Jo (55 6)ds
h(t) = {02 [y L1 (s) ds
-y [y S fwy duyds), 0<t<1,

Q(x) =
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for f € Sr,. We will show that Q satisfies the assumptions of the nonlinear alternative of
Leray-Schauder type. The proof consists of several steps. As a first step, we show that
is convex for each x € C([0,1],R). For that, let /1;, 1, € Q2(x). Then there exist fi,f> € Srx
such that, for each ¢ € [0,1], we have

~ t (t—S)2 5 1 (1—8)2
h;(t) —/0 5 fi(s)ds — Ot |:/0 5 -fi(s)ds

n-2 ni s
(]
i=1 G \JO0

Let 0 < w < 1. Then, for each t € [0,1], we have

(s _2”)2 fiw) du) dsi|, i=1,2.

(t-

s)?
5 [wﬁ (s)+(@1- w)fg(s)] ds

[a)h1 + (1 - a))hz](t) = /0

101 _ 2
_ t2|: /0 a 25) [fi(9) + (1 - w)fs(s)] ds
-2

n

i s _ 2
_Zai/” (/(; (s 2'4) [@fi(s) + 1 - w)f(s)] du) ds:|.
i e

i=1 i

Since Sg, is convex (F has convex values), wh + (1 — w)hy € Q(x).

Next, we show that 2 maps bounded sets into bounded sets in C([0, 1], R). For a positive
number r,let B, = {x € C([0,1],R) : ||| < r} beaboundedsetin C([0,1], R). Then, for each
h € Q(x), x € By, there exists f € Sg,, such that

h(t) = /0 t
n-2 ni s
e f ([

Then, as in Theorem 3.4,

1 2
(t;s)zf(s)ds—ﬁtz[/o —(1_25) f(s)ds

(s —Zu)zf(u) du> dSi|~

t _ Q)2 1 AV
ol = [ S polas e [ S po]as
n-2 i S (e 17)2
1Y (/ o [f(u)|du)ds
i=1 i 0
Il (lll) — nt-if
=== [1+|ﬁ|{1+§ai—4 H

Thus,

Iplly (N1l < ni-g
|4l < T[“ |z9|il+ XI:“T”

Now we show that 2 maps bounded sets into equicontinuous sets of C([0,1], R). Let #,¢" €
[0,1] with ¢’ < ¢” and x € B,, where B, is a bounded set of C([0,1],R). For each 4 € Q(x),
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we obtain

1 [ 1
5/0 (t”—s)zf(s)d —5/0 (t’—s)zf(s)ds

[h(t") = h(£)] =

ol =) [ 5 o

n-2 ni s (S _ bl)2
_;aifg (/0 5 f(u)du) ds:|

< |3 [ 1= - -9 oo

I
+ E/ﬂ (t”—s)zw(r)p(s)ds

+

11 _ gl
(=) [ O oo as

— i N _ 2

Obviously the right hand side of the above inequality tends to zero independently of x € B,
ast” —t' — 0. As Q satisfies the above three assumptions, by the Arzeld-Ascoli theorem
©:C([0,1],R) — P(C([0,1],R)) is completely continuous.

In our next step, we show that Q has a closed graph. Let x, — x,, h, € Q(x,) and &, —
h,. Then we need to show that 4, € Q(x,). Associated with 4, € Q(x,), there exists f, €
Sr.x, such that, for each ¢ € [0,1],

t
o= [
0
n-2 ni s
e[ (]
i=1 Si 0
Thus we have to show that there exists f, € Sg, such that, for each ¢ € [0,1],
t
o= [
0
n-2 i s
el (]
i=1 4] 0

Let us consider the continuous linear operator © : L'([0,1],R) — C([0,1],R) given by

G | [ -9)?
fr—>®(f)-/0 5 f(s)ds — vt |:/o 5 -f(s)ds

2 il 8 (s — u)?
_Zai/;,- </0 5 f(u)du)ds .

i=1

1
< _ZS)an(s) ds — 9t [/0 a _25)2fn(s) ds

(s _2”)2 fow) du) ds:|.

2 1 2
< ;S) £, (s)ds — 1> [/0 a ;S) £, (s)ds

(s _2u)2f* () du) dS:| .
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Observe that

(fu(s) = fi(s)) ds

1 2
) [/o ~9) (fu() — £u(s)) ds

n-2 .
—lzl:ou/; ( | & (u))du> ds:| -0

as n — 00. Thus, it follows by Lemma 4.7 that ® o S is a closed graph operator. Further,
we have /1,(t) € ©(Sg,,). Since x,, — ., we have

C[f s | [P (-s9)?
h*(t)—/o _ f*(s)ds—ﬁt|:0 L) ds

n-2 ni s (S _ u)2
. ;“z’ /Q </0 2 S (u) du) ds:|,

for some f; € Sp, .

[ - )] - ‘

Finally, we discuss a priori bounds on the solutions. Let x be a solution of (1.3). Then
there exists f € L'([0,1], R) with f € S¢, such that, for £ € [0,1], we have

C[f-s)? | [ A-9)?
x(t)—/0 3 f(s)ds — vt |:/(; Tf(s)ds

=2 NS (s — u)?
_;ai‘/{i </0 5 f(u)du)ds:|.

In view of (Hy), and using the computations in the second step above, for each ¢ € [0,1]
we obtain

tr_ Q)2 11—
(t)|§/ (t 25) V(s)|ds+|z9|t2f %VU d
+|0|t22 /(/ (6~ )" (u)}du)ds

Ipllv () — ni-g
== [1+|19|{1+;a,»—4 H

Consequently, we have

[l

il
WD [1 4 1911+ Y02 0, "5 )

<L

In view of (Hj), there exists M such that ||x|| # M. Let us set

U={xeC([0,1],R): [lx[l <M +1}.
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Note that the operator Q: L/ — P(C([0,1],R)) is upper semicontinuous and completely
continuous. From the choice of U, there is no x € dU such that x € u(x) for some u €
(0,1). Consequently, by the nonlinear alternative of Leray-Schauder type (Lemma 4.6),
we deduce that  has a fixed point x € U which is a solution of the problem (1.3). This
completes the proof. d

4.2 The lower semicontinuous case

Here, we study the case when F is not necessarily convex valued. Our strategy to deal
with this problems is based on the nonlinear alternative of Leray-Schauder type together
with the selection theorem of Bressan and Colombo for lower semicontinuous maps with
decomposable values.

Definition 4.9 Let X be a nonempty closed subset of a Banach space E and G : X — P(E)
be a multi-valued operator with nonempty closed values. G is lower semicontinuous (l.s.c.)
if the set {y € X : G(y) N B #{} is open for any open set B in E.

Definition 4.10 Let A be a subset of [0,1] x R. A is £ ® B measurable if A belongs to the
o -algebra generated by all sets of the form J x D, where J is Lebesgue measurable in
[0,1] and D is Borel measurable in R.

Definition 4.11 A subset A of L!([0,1], R) is decomposable if for all x,y € A and measur-
able J C [0,1] =/, the function xx 7 + yx;-7 € A, where x 7 stands for the characteristic
function of J.

Definition 4.12 Let Y be a separable metric space and let N : Y — P(L'([0,1],R)) be a
multi-valued operator. We say N has a property (BC) if N is lower semicontinuous (l.s.c.)
and has nonempty closed and decomposable values.

Let F: [0,1] x R — P(R) be a multi-valued map with nonempty compact values. Define
a multi-valued operator F : C([0,1] x R) — P(L!([0,1],R)) associated with F as

F(x) = {weL'([0,1],R) : w(t) € F(£,x(2)) for a.e. t € [0,1]},
which is called the Nemytskii operator associated with F.

Definition 4.13 Let F : [0,1] x R — P(R) be a multi-valued function with nonempty
compact values. We say F is of lower semicontinuous type (Ls.c. type) if its associated Ne-
mytskii operator F is lower semicontinuous and has nonempty closed and decomposable

values.

Lemma 4.14 (Bressan and Colombo) Let Y be a separable metric space and let N : Y —
P(LY([0,1],R)) be a multi-valued operator satisfying the property (BC). Then N has a
continuous selection, that is, there exists a continuous function (single-valued) g : Y —
L}([0,1], R) such that g(x) € N(x) for everyx €Y.

Theorem 4.15 Assume that (H,), (Hs) and the following condition holds:

(Ha) F:[0,1] x R — P(R) is a nonempty compact-valued multi-valued map such that
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(@) (t,x) —> F(t,x) is L ® B measurable,
(b) x> F(t,x) is lower semicontinuous for each t € [0,1].

Then the boundary value problem (1.3) has at least one solution on [0,1].

Proof 1t follows from (Hjy) and (Hy4) that F is of Ls.c. type. Then, by Lemma 4.14, there
exists a continuous function f : C®([0,1],R) — L([0,1],RR) such that f(x) € F(x) for all
x € C([0,1],R).

Consider the problem

x"() =f(x(t), O0<t<l,
x(0) =0, x'(0) =0, (4.2)
2() =Y o [ xls)ds, 0<gi<mi<l i=12,..,n-2,

in the space C([0,1],R). It is clear that if x is a solution of the problem (4.2), then x is a
solution to the problem (1.3). In order to transform the problem (4.2) into a fixed point

problem, we define the operator £ as

Sx(l) = L4t — 2 ((s) ds — 021 S22 F (x(s)) ds
- Zznz_lz o {':i (fos (s_zu)zf(x(l/t))du) ds]’ 0 < t < 1.

It can easily be shown that  is continuous and completely continuous. The remaining
part of the proof is similar to that of Theorem 4.8. So we omit it. This completes the
proof. O

4.3 The Lipschitz case
Now we prove the existence of solutions for the problem (1.3) with a non-convex valued
right hand side by applying a fixed point theorem for multi-valued maps due to Covitz and
Nadler.

Let (X, d) be a metric space induced from the normed space (X;| - ||). Consider H, :
PX) x P(X) - RU {oo} given by

H,(A, B) = max { supd(a, B),supd(A, b) } ,
acA beB

where d(A,b) = inf,c4 d(a; b) and d(a, B) = infpcpd(a; b). Then (Pyq(X), H,) is a metric
space and (Py(X), H;) is a generalized metric space.

Definition 4.16 A multi-valued operator N : X — P.(X) is called:
(a) y-Lipschitz if and only if there exists y > 0 such that

Hd(N(x),N(y)) <yd(x,y) foreachx,yeX;
(b) a contraction if and only if it is y -Lipschitz with y < 1.

Lemma 4.17 (Covitz-Nadler) Let (X, d) be a complete metric space. IfN : X — Py(X) isa
contraction, then Fix N # (.
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Definition 4.18 A measurable multi-valued function F : [0,1] — P(X) is said to be in-
tegrably bounded if there exists a function 4 € L!([0,1],X) such that, for all v € F(¢),
[lv|| < h(¢) for a.e. t € [0,1].

Theorem 4.19 Assume that the following conditions hold:

(Hs) F:[0,1] x R = Pg,(R) is such that F(-,x) : [0,1] = P, (R) is measurable for each
xeR;

(He) Hy(F(t,x),F(t,x)) < m(t)|x — x| for almost all t € [0,1] and x,x € R with m €
C([0,1],R*) and d(0, F(¢,0)) < m(¢) for almost all t € [0,1].

Then the boundary value problem (1.3) has at least one solution on [0,1] if

n-2 4 4
—”Zl” |:1+ |19|{1+Zat—ni 4§L }:| <L
i=1

Proof We transform the problem (1.3) into a fixed point problem. Consider the set-valued
map Q: C([0,1],R) — P(C([0,1],R)) defined at the beginning of the proof of Theo-
rem 4.8. It is clear that the fixed point of 2 are solutions of the problem (1.3).

Note that, by the assumption (Hs), since the set-valued map F(,x) is measurable, it ad-

mits a measurable selection f : [0,1] — R. Moreover, from assumption (Hg)

If (&)] < m(2) + m(1)|x(t)

’

ie. f(-) € L}([0,1],R). Therefore the set Sg, is nonempty. Also note that since Sg, # @,
Q(x) # ¢ for any x € C([0,1], R).

Now we show that the operator 2 satisfies the assumptions of Lemma 4.17. To show that
Q(x) € Py((C[0,1],R)) for each x € C([0,1],R), let {u,}n>0 € Q2(x) be such that u, — u
(n — 00) in C([0,1],R). Then u € C([0,1],R) and there exists v, € S, such that, for each
t €[0,1], we have

t 1
w0 (£) = fo U ;S)Zvn(s)ds—z?tz[ /0 (I;S)ZVn(s)ds

n=2 n; s (S _ M)Q
_gai/q (fo 5 vn(u)du)ds:|.

As F has compact values, we may pass onto a subsequence (if necessary) to obtain the

result that v, converges to v in L}([0,1], R). Thus, v € Sg,, and, for each ¢ € [0,1],

t 2 1 2
w0 (6) > u(t) = /0 4 ‘23) v(s)ds—ﬁt2|: /0 (1‘2” v(s) ds

n-2 i s (s—u)2
_gai/g (/0 . v(u)du)ds:|.

Hence, u € Q(x) and Q(x) is closed.
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Next we show that Q2 is a contraction on C([0,1],R), i.e. there exists y < 1 such that
Hy(Q(x), (%) <yllx—x| foreachx,xe C(B)([O, 11, R).

Letx, % € C®([0,1], R) and /; € Q(x). Then there exists 11(¢) € F(¢,x(¢)) such that, for each
te0,1],

I(t) = /0
n-2 . s
_ Zai/n (/0 (s —2u)2 vi(u) du) ds:|.
4]

i=1

2 1 2
(t—2s) VI(S)dS—§t2|:/(; (1_25) vi(s)ds

By (Hs), we have
Hy(F(t,%), F(t,%)) < m(®)]x(0) - %(2)|-
So, there exists w € F(¢,x(t)) such that

[vi(8) = w(t)| < m()|x() - x(2)], £€[0,1].

Define U : [0,1] = P(R) by
U(t) = {w cR: |v1(t) - w’ < m(t)!x(t) —Ec(t)‘}.
Since the multi-valued operator U(t) N F(¢,%(£)) is measurable, there exists a function v, (t)
which is a measurable selection for U. So v,(t) € F(¢,%(t)) and, for each ¢ € [0,1], we have

[vi () = va(8)| < m(t)|x(t) - x(2)].
For each t € [0,1], let us define

t 1
() = /0 (t‘;)zm(sms_mz[ /0 (I;S)ZW(s)ds

n-2 ni s (S _ u)2
_;ai‘/gi (V/O\ ) V2(M)dbl>d5:|

i=

Thus,

(t—s)?
2

ne) — ha(t)] < /0 [11(5) — vas)| s

2

n-2 n; S (e 17)2
+|19|t2205i/ (/ s 2”) |v1(u)—v2(u)|du)ds
i=1 Si 0
lm]| — nt-gf _
§T|:1+|ﬂ|{l+§ai 1 | —%|.

11 o2
+|19|t2/ a-s |vi(s) - va(s)| ds
0
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Hence,

n-2
[l k-t _
17y = ha| < T[” |ﬁ|!1+;aiT llc — %I

Analogously, interchanging the roles of x and ¥, we obtain

Hy(Qx), QR) <y llx -]
llm] < pt-ct _
§T|:1+|19|{1+ igzl ai—4 lle—x]|.

Since 2 is a contraction, it follows by Lemma 4.17 that 2 has a fixed point x which is a

solution of (1.3). This completes the proof. O
Example 4.20 Consider the following boundary value problem:

{x”/(t) € F(t,x(t), telo,1], ws)

x(0)=0,  ¥(0)=0,  x()=Y [ x(s)ds,
where ¢ =1/16, £, =5/16, {3 =9/16, 91 =1/4, 1y =1/2, n3 =3/4, 1 =1/3, a9 =2/3, a3 = 1.

Let F:[0,1] x R — P(R) be a multi-valued map given by

5
x x
x— F(t,x) = #+5t3+4, d +2t+5|.
2(|xl> +1) || +1
For f € F, we have
5 x
|| < max L+51§3+4, ad +2t+5)<19/2, xeR.
2(|x|° +1) || +1
Thus,

|E( %) ||73 =sup{lyl:y € Ft,x)} <19/2=p(O)¥ (Ixll), x€R,

with p(¢) =1, ¥ (||lx||) = 19/2. Further using the condition

M
>1,

-2, Mg
LT 4 91 {1+ Y0 o )]

we find that M > 2.256269. This shows that all the assumptions of Theorem 4.8 are satis-
fied. In consequence, we conclude that there exists at least one solution for the problem
(4.3).

5 Conclusions
In this paper, we have discussed the existence of solutions for third-order single-valued
and multi-valued boundary value problems involving anti-periodic type integral boundary
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conditions and multi-strip boundary conditions. The existence results for single-valued
case rely on the standard tools of fixed point theory such as the Leray-Schauder nonlinear
alternative, the Banach contraction mapping principle, and fixed point theorems due to
Krasnoselskii, and Boyd and Wong, while the existence of solutions for multi-valued case
is based on nonlinear alternative of Leray-Schauder type, a selection theorem due to Bres-
san and Colombo, and Covitz and Nadler’s result for contractive multi-valued maps. The
results are well illustrated with the aid of several examples. It is interesting to note that the
results for problem (1.1) reduce to the ones for a third-order anti-periodic boundary value
problem if we take p; = ;o = 3 = 0 and A; = Ay = A3 = —1. Further, letting A; = A, =13 =0
in problem (1.1) yields the results for a problem with initial-integral boundary conditions.
On the other hand, one can notice that arbitrary many strips of finite length are involved in
problems (1.2) and (1.3). This consideration is quite flexible as it helps to fix the number of
strips as well as their lengths. The problems (1.2) and (1.3) can also be regarded as (21— 2)-
point nonlocal nonlinear boundary value problems. Furthermore, Vo; =0 (i = 1,...,n—2),
the results for problems (1.2) and (1.3) correspond to the one with boundary conditions:
x(0) = «'(0) = x(1) = 0. In a nutshell, we conclude that the results reported in this study
significantly contribute to the existing theory of third-order boundary value problems.
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